Subject: multiple regression
Posted by Klaus Scipal on Mon, 29 Apr 2002 13:09:25 GMT
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Hi,

| am using the regress function to perform a multiple linear regression fit.
However | miss statistics to determine the significance of each coefficient
in the regression model.

Pv-wave for example offers the functionality of calculating a two tailed
t-test for each coefficient. Does anyone know of a similar thing in IDL (or
possibly a work around)?

Thanks,

Klaus
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